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523-25226 148,754,000  148,754,000 Repurchase Agreements, RBS Securities, 0.0500% Repurchase Agreement11/1/201311/01/2013

523-25227 300,000,000  300,000,000 Repurchase Agreements, Jefferies and Company, Inc., 0.1200% Repurchase Agreement11/1/201311/01/2013

523-25228 300,000,000  300,000,000 Repurchase Agreements, Societe Generale, 0.0900% Repurchase Agreement11/1/201311/01/2013

523-25229 225,000,000  225,000,000 Repurchase Agreements, UBS Warburg, 0.0900% Repurchase Agreement11/1/201311/01/2013

523-25230 225,000,000  225,000,000 Repurchase Agreements, RBS Securities, 0.0800% Repurchase Agreement11/1/201311/01/2013

3134G25F5 25,000,000  24,999,917 Agency Bullets, FHLMC, 0.1457% Government Agency11/4/201311/04/2013

3135G0FQ1 25,000,000  24,999,834 Agency Bullets, FNMA, 0.1433% Government Agency11/8/201311/08/2013

3135G0FQ1 60,000,000  59,999,609 Agency Bullets, FNMA, 0.1433% Government Agency11/8/201311/08/2013

313379CV9 100,000,000  99,999,126 Agency Floating Rate Notes, FHLB, 0.1600% Government Agency3 11/8/201311/01/2013

313379G52 50,000,000  49,998,962 Agency Floating Rate Notes, FHLB, 0.1500% Government Agency3 11/15/201311/01/2013

523-25183 200,000,000  200,000,000 Term Repurchase Agreements, Jefferies and Company, Inc., 0.0600% Repurchase Agreement11/15/201311/15/2013

523-25197 200,000,000  200,000,000 Term Repurchase Agreements, Societe Generale, 0.0500% Repurchase Agreement11/15/201311/15/2013

523-25205 200,000,000  200,000,000 Term Repurchase Agreements, Jefferies and Company, Inc., 0.0600% Repurchase Agreement11/15/201311/15/2013

3134G3AG5 50,000,000  49,999,753 Agency Floating Rate Notes, FHLMC, 0.3700% Government Agency3 11/18/201311/01/2013

523-25123 200,000,000  200,000,000 Term Repurchase Agreements, Barclays Capital Inc., 0.1000% Repurchase Agreement11/20/201311/20/2013

523-25124 200,000,000  200,000,000 Term Repurchase Agreements, Societe Generale, 0.1100% Repurchase Agreement11/20/201311/20/2013

313385PP5 50,000,000  49,996,944 Agency Discount Notes, FHLB, 0.1000% Government Agency11/22/201311/22/2013

313397PS4 50,000,000  49,996,181 Agency Discount Notes, FHLMC, 0.1100% Government Agency11/25/201311/25/2013

31331KY20 24,750,000  24,749,608 Agency Variable Rate Notes, FFCB, 0.3460% Government Agency4 11/29/201311/05/2013

523-25119 200,000,000  200,000,000 Term Repurchase Agreements, Scotia Capital, 0.1100% Repurchase Agreement12/2/201312/02/2013

523-25160 200,000,000  200,000,000 Term Repurchase Agreements, Scotia Capital, 0.0900% Repurchase Agreement12/2/201312/02/2013

523-25204 200,000,000  200,000,000 Term Repurchase Agreements, Barclays Capital Inc., 0.0600% Repurchase Agreement12/2/201312/02/2013

313385QB5 200,000,000  199,991,500 Agency Discount Notes, FHLB, 0.0450% Government Agency12/4/201312/04/2013

912796BN8 50,000,000  49,996,111 U.S. Treasury Bills, U.S. Treasury, 0.0800% U.S. Treasury Bills12/5/201312/05/2013

313379KT5 50,000,000  49,999,001 Agency Floating Rate Notes, FHLB, 0.1700% Government Agency3 12/6/201311/01/2013

313385QD1 112,000,000  111,994,400 Agency Discount Notes, FHLB, 0.0500% Government Agency12/6/201312/06/2013

912796AK5 50,000,000  49,995,333 U.S. Treasury Bills, U.S. Treasury, 0.0800% U.S. Treasury Bills12/12/201312/12/2013

313385QL3 100,000,000  99,986,264 Agency Discount Notes, FHLB, 0.1150% Government Agency12/13/201312/13/2013

313385QL3 50,000,000  49,993,132 Agency Discount Notes, FHLB, 0.1150% Government Agency12/13/201312/13/2013

313385QL3 50,000,000  49,993,132 Agency Discount Notes, FHLB, 0.1150% Government Agency12/13/201312/13/2013

313397QR5 50,000,000  49,993,333 Agency Discount Notes, FHLMC, 0.1000% Government Agency12/18/201312/18/2013

313397QR5 58,275,000  58,267,230 Agency Discount Notes, FHLMC, 0.1000% Government Agency12/18/201312/18/2013

313397QS3 100,000,000  99,986,389 Agency Discount Notes, FHLMC, 0.1000% Government Agency12/19/201312/19/2013

313397QS3 90,000,000  89,987,750 Agency Discount Notes, FHLMC, 0.1000% Government Agency12/19/201312/19/2013

912796BQ1 50,000,000  49,994,760 U.S. Treasury Bills, U.S. Treasury, 0.0770% U.S. Treasury Bills12/19/201312/19/2013
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313379QY8 50,000,000  49,997,920 Agency Floating Rate Notes, FHLB, 0.1600% Government Agency3 12/20/201311/01/2013

912796BR9 50,000,000  49,992,144 U.S. Treasury Bills, U.S. Treasury, 0.1010% U.S. Treasury Bills12/26/201312/26/2013

313379X87 50,000,000  49,998,692 Agency Floating Rate Notes, FHLB, 0.1800% Government Agency3 1/2/201411/01/2013

313385RG3 200,000,000  199,977,250 Agency Discount Notes, FHLB, 0.0650% Government Agency1/2/201401/02/2014

313385RH1 150,000,000  149,982,667 Agency Discount Notes, FHLB, 0.0650% Government Agency1/3/201401/03/2014

313385RH1 33,060,000  33,048,833 Agency Discount Notes, FHLB, 0.1900% Government Agency1/3/201401/03/2014

3133EASD1 50,000,000  49,999,073 Agency Variable Rate Notes, FFCB, 0.1860% Government Agency4 1/6/201411/05/2013

313385RN8 250,000,000  249,930,521 Agency Discount Notes, FHLB, 0.1450% Government Agency1/8/201401/08/2014

912796AQ2 50,000,000  49,992,125 U.S. Treasury Bills, U.S. Treasury, 0.0810% U.S. Treasury Bills1/9/201401/09/2014

523-24404 33,775,000  33,775,000 Certificate of Deposit - TCD, Office of the State Treasurer, 0.3900% Certificate of Deposit - TCD1/10/201401/10/2014

313385RV0 50,000,000  49,980,472 Agency Discount Notes, FHLB, 0.1850% Government Agency1/15/201401/15/2014

313385RV0 200,000,000  199,924,000 Agency Discount Notes, FHLB, 0.1800% Government Agency1/15/201401/15/2014

313385RV0 50,000,000  49,981,000 Agency Discount Notes, FHLB, 0.1800% Government Agency1/15/201401/15/2014

912796BU2 50,000,000  49,992,407 U.S. Treasury Bills, U.S. Treasury, 0.0710% U.S. Treasury Bills1/16/201401/16/2014

912796BU2 50,000,000  49,984,921 U.S. Treasury Bills, U.S. Treasury, 0.1410% U.S. Treasury Bills1/16/201401/16/2014

912796BU2 50,000,000  49,984,814 U.S. Treasury Bills, U.S. Treasury, 0.1420% U.S. Treasury Bills1/16/201401/16/2014

313397SB8 50,000,000  49,989,636 Agency Discount Notes, FHLMC, 0.0910% Government Agency1/21/201401/21/2014

313397SB8 50,000,000  49,994,306 Agency Discount Notes, FHLMC, 0.0500% Government Agency1/21/201401/21/2014

313397SB8 100,000,000  99,988,611 Agency Discount Notes, FHLMC, 0.0500% Government Agency1/21/201401/21/2014

313385SB3 100,000,000  99,988,611 Agency Discount Notes, FHLB, 0.0500% Government Agency1/21/201401/21/2014

313589SC8 50,000,000  49,989,625 Agency Discount Notes, FNMA, 0.0900% Government Agency1/22/201401/22/2014

313385SC1 50,000,000  49,994,236 Agency Discount Notes, FHLB, 0.0500% Government Agency1/22/201401/22/2014

313385SC1 50,000,000  49,994,236 Agency Discount Notes, FHLB, 0.0500% Government Agency1/22/201401/22/2014

313385SC1 76,400,000  76,391,193 Agency Discount Notes, FHLB, 0.0500% Government Agency1/22/201401/22/2014

912796BV0 50,000,000  49,991,600 U.S. Treasury Bills, U.S. Treasury, 0.0720% U.S. Treasury Bills1/23/201401/23/2014

313385SE7 100,000,000  99,988,194 Agency Discount Notes, FHLB, 0.0500% Government Agency1/24/201401/24/2014

313385SH0 50,000,000  49,995,111 Agency Discount Notes, FHLB, 0.0400% Government Agency1/27/201401/27/2014

313385SK3 100,000,000  99,985,000 Agency Discount Notes, FHLB, 0.0600% Government Agency1/29/201401/29/2014

313385SK3 100,000,000  99,985,000 Agency Discount Notes, FHLB, 0.0600% Government Agency1/29/201401/29/2014

912796BW8 50,000,000  49,994,692 U.S. Treasury Bills, U.S. Treasury, 0.0420% U.S. Treasury Bills1/30/201401/30/2014

912796BW8 50,000,000  49,994,629 U.S. Treasury Bills, U.S. Treasury, 0.0425% U.S. Treasury Bills1/30/201401/30/2014

912796BW8 100,000,000  99,989,383 U.S. Treasury Bills, U.S. Treasury, 0.0420% U.S. Treasury Bills1/30/201401/30/2014

912796BW8 100,000,000  99,989,383 U.S. Treasury Bills, U.S. Treasury, 0.0420% U.S. Treasury Bills1/30/201401/30/2014

912796BW8 100,000,000  99,989,383 U.S. Treasury Bills, U.S. Treasury, 0.0420% U.S. Treasury Bills1/30/201401/30/2014

313589SS3 50,000,000  49,987,201 Agency Discount Notes, FNMA, 0.0950% Government Agency2/5/201402/05/2014
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313385SX5 50,000,000  49,978,750 Agency Discount Notes, FHLB, 0.1500% Government Agency2/10/201402/10/2014

313385SX5 100,000,000  99,957,500 Agency Discount Notes, FHLB, 0.1500% Government Agency2/10/201402/10/2014

912796BY4 50,000,000  49,988,771 U.S. Treasury Bills, U.S. Treasury, 0.0770% U.S. Treasury Bills2/13/201402/13/2014

912796BZ1 50,000,000  49,988,022 U.S. Treasury Bills, U.S. Treasury, 0.0770% U.S. Treasury Bills2/20/201402/20/2014

313385TJ5 100,000,000  99,971,122 Agency Discount Notes, FHLB, 0.0920% Government Agency2/21/201402/21/2014

313397TP6 50,000,000  49,981,972 Agency Discount Notes, FHLMC, 0.1100% Government Agency2/26/201402/26/2014

313385TP1 100,000,000  99,972,958 Agency Discount Notes, FHLB, 0.0825% Government Agency2/26/201402/26/2014

912796AW9 50,000,000  49,988,625 U.S. Treasury Bills, U.S. Treasury, 0.0650% U.S. Treasury Bills3/6/201403/06/2014

912796AW9 50,000,000  49,988,625 U.S. Treasury Bills, U.S. Treasury, 0.0650% U.S. Treasury Bills3/6/201403/06/2014

313385TY2 50,000,000  49,984,125 Agency Discount Notes, FHLMC, 0.0900% Government Agency3/7/201403/07/2014

313385TY2 50,000,000  49,985,889 Agency Discount Notes, FHLMC, 0.0800% Government Agency3/7/201403/07/2014

313385TY2 100,000,000  99,971,778 Agency Discount Notes, FHLMC, 0.0800% Government Agency3/7/201403/07/2014

313385TY2 75,000,000  74,978,833 Agency Discount Notes, FHLMC, 0.0800% Government Agency3/7/201403/07/2014

313385TY2 45,000,000  44,987,300 Agency Discount Notes, FHLMC, 0.0800% Government Agency3/7/201403/07/2014

912796CC1 50,000,000  49,990,210 U.S. Treasury Bills, U.S. Treasury, 0.0530% U.S. Treasury Bills3/13/201403/13/2014

3133EARP5 25,000,000  25,000,000 Agency Variable Rate Notes, FFCB, 0.2060% Government Agency4 3/24/201411/05/2013

313397UR0 100,000,000  99,974,000 Agency Discount Notes, FHLMC, 0.0650% Government Agency3/24/201403/24/2014

313397US8 50,000,000  49,981,875 Agency Discount Notes, FHLMC, 0.0900% Government Agency3/25/201403/25/2014

313397US8 100,000,000  99,963,750 Agency Discount Notes, FHLMC, 0.0900% Government Agency3/25/201403/25/2014

313385UV6 50,000,000  49,984,994 Agency Discount Notes, FHLMC, 0.0730% Government Agency3/28/201403/28/2014

313385UV6 50,000,000  49,984,994 Agency Discount Notes, FHLMC, 0.0730% Government Agency3/28/201403/28/2014

313385UV6 100,000,000  99,971,222 Agency Discount Notes, FHLMC, 0.0700% Government Agency3/28/201403/28/2014

313385VA1 100,000,000  99,961,750 Agency Discount Notes, FHLB, 0.0900% Government Agency4/2/201404/02/2014

313385VA1 150,000,000  149,945,175 Agency Discount Notes, FHLB, 0.0860% Government Agency4/2/201404/02/2014

313385VA1 50,000,000  49,981,725 Agency Discount Notes, FHLB, 0.0860% Government Agency4/2/201404/02/2014

313380UW5 50,000,000  49,997,846 Agency Floating Rate Notes, FHLB, 0.1500% Government Agency3 4/4/201411/01/2013

313385VC7 50,000,000  49,978,472 Agency Discount Notes, FHLB, 0.1000% Government Agency4/4/201404/04/2014

313385VC7 50,000,000  49,978,472 Agency Discount Notes, FHLB, 0.1000% Government Agency4/4/201404/04/2014

313385VH6 100,000,000  99,933,333 Agency Discount Notes, FHLB, 0.1500% Government Agency4/9/201404/09/2014

912796CG2 50,000,000  49,986,919 U.S. Treasury Bills, U.S. Treasury, 0.0585% U.S. Treasury Bills4/10/201404/10/2014

912796CJ6 50,000,000  49,983,472 U.S. Treasury Bills, U.S. Treasury, 0.0680% U.S. Treasury Bills4/24/201404/24/2014

912796CJ6 50,000,000  49,983,715 U.S. Treasury Bills, U.S. Treasury, 0.0670% U.S. Treasury Bills4/24/201404/24/2014

313397XB2 25,000,000  24,984,569 Agency Discount Notes, FHLMC, 0.1100% Government Agency5/21/201405/21/2014

313397XB2 25,000,000  24,984,569 Agency Discount Notes, FHLMC, 0.1100% Government Agency5/21/201405/21/2014

313385XK7 50,000,000  49,967,917 Agency Discount Notes, FHLB, 0.1100% Government Agency5/29/201405/29/2014
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313379PK9 25,000,000  24,999,263 Agency Floating Rate Notes, FHLB, 0.2200% Government Agency3 6/4/201411/01/2013

3133EASN9 50,000,000  49,997,005 Agency Floating Rate Notes, FFCB, 0.2900% Government Agency3 6/4/201411/01/2013

3133EATL2 25,000,000  25,001,544 Agency Floating Rate Notes, FFCB, 0.2500% Government Agency3 6/11/201411/01/2013

3133EATL2 25,000,000  25,001,544 Agency Floating Rate Notes, FFCB, 0.2500% Government Agency3 6/11/201411/01/2013

3135G0BQ5 25,000,000  25,009,775 Agency Floating Rate Notes, FNMA, 0.3600% Government Agency3 6/23/201411/01/2013

523-14483 6,137  6,137 IB Bank Deposit, US Bank, 0.0500% Bank Deposits11/01/2013

523-14485 35,423,826  35,423,826 IB Bank Deposit, Umpqua Bank, 0.3000% Bank Deposits11/01/2013

523-15536 14,893,411  14,893,411 NOW accounts, First Citizens Bank\Venture Bank, 0.1000% Bank Deposits11/01/2013

523-16378 280,442,481  280,442,481 IB Bank Deposit, Key Bank, 0.1500% Bank Deposits11/01/2013

523-16881 20,124,662  20,124,662 IB Bank Deposit, Sterling Savings Bank, 0.2000% Bank Deposits11/01/2013

523-16950 40,289,303  40,289,303 NOW accounts, Union Bank\Frontier Bank, 0.2000% Bank Deposits11/01/2013

523-17486 2,572,972  2,572,972 IB Bank Deposit, Coastal Community Bank, 0.5000% Bank Deposits11/01/2013

523-18461 61,530,163  61,530,163 NOW accounts, EastWest Bank, 0.1450% Bank Deposits11/01/2013

523-21425 30,109,160  30,109,160 IB Bank Deposit, Umpqua Bank, 0.3000% Bank Deposits11/01/2013

523-21426 25,094,894  25,094,894 IB Bank Deposit, Umpqua Bank, 0.3000% Bank Deposits11/01/2013

3133ECCG7 50,000,000  49,998,385 Agency Floating Rate Notes, FFCB, 0.1450% Government Agency3 7/10/201411/01/2013

3133EAM54 25,200,000  25,205,530 Agency Floating Rate Notes, FFCB, 0.1800% Government Agency3 7/21/201411/01/2013

3133EAB49 25,000,000  25,000,000 Agency Floating Rate Notes, FFCB, 0.2200% Government Agency3 8/1/201411/01/2013

3133EAY85 50,000,000  49,995,460 Agency Variable Rate Notes, FFCB, 0.2060% Government Agency4 9/24/201411/05/2013

3133EAY85 28,000,000  27,997,479 Agency Variable Rate Notes, FFCB, 0.2060% Government Agency4 9/24/201411/05/2013

523-25054 25,000,000  25,000,000 Certificate of Deposit, EastWest Bank, 0.3500% Certificate of Deposit9/26/201409/26/2014

3133EC4S0 50,000,000  49,995,047 Agency Floating Rate Notes, FFCB, 0.1600% Government Agency3 10/23/201411/01/2013

3133ECLU6 25,000,000  24,998,492 Agency Variable Rate Notes, FFCB, 0.1660% Government Agency4 1/16/201511/05/2013

3133ECQL1 50,000,000  49,993,449 Agency Variable Rate Notes, FFCB, 0.1460% Government Agency4 2/5/201511/05/2013

3135G0VK6 50,000,000  49,983,325 Agency Variable Rate Notes, FNMA, 0.1410% Government Agency4 2/27/201512/02/2013

3133ECHJ6 50,000,000  49,986,193 Agency Variable Rate Notes, FFCB, 0.1472% Government Agency4 3/11/201511/15/2013

3133ECT46 25,000,000  24,996,426 Agency Variable Rate Notes, FFCB, 0.1460% Government Agency4 3/26/201511/05/2013

3133ECKK9 25,000,000  25,000,000 Agency Variable Rate Notes, FFCB, 0.1860% Government Agency4 4/1/201511/05/2013

3133ECPC2 25,000,000  24,993,606 Agency Variable Rate Notes, FFCB, 0.1460% Government Agency4 4/13/201511/05/2013

3133ECSJ4 25,000,000  24,996,083 Agency Variable Rate Notes, FFCB, 0.1460% Government Agency4 5/18/201511/05/2013

3133ECXT6 25,000,000  24,996,045 Agency Variable Rate Notes, FFCB, 0.1660% Government Agency4 5/21/201511/06/2013

3133ECT87 50,000,000  49,984,277 Agency Variable Rate Notes, FFCB, 0.1460% Government Agency4 5/28/201511/05/2013

3133ECR89 50,000,000  49,976,334 Agency Variable Rate Notes, FFCB, 0.1460% Government Agency4 6/5/201510/16/2013

3133ECVW1 25,000,000  24,995,596 Agency Variable Rate Notes, FFCB, 0.1860% Government Agency4 8/5/201511/05/2013

3133ECVW1 25,000,000  24,995,596 Agency Variable Rate Notes, FFCB, 0.1860% Government Agency4 8/5/201511/05/2013
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313383WH0 50,000,000  49,977,208 Agency Floating Rate Notes, FHLB, 0.2000% Government Agency3 8/19/201511/01/2013

3133ED3F7 50,000,000  49,990,267 Agency Variable Rate Notes, FFCB, 0.1760% Government Agency4 10/1/201511/05/2013

3130A06V7 50,000,000  49,989,908 Agency Floating Rate Notes, FHLB, 0.2100% Government Agency3 10/1/201511/01/2013

2

1
WAM = Weighted average maturity, calculated using the Effective maturity

WAL = Weighted average life, calculated using Final maturity

4

3
FRN = Floating Rate Note, which has no established reset dates, therefore defining the effective maturity as the next reset date, which is the next business day

VRN = Variable Rate Note, which has an established reset date, therefore defining the effective maturity as the next reset date.

Current Assets:

WAM:

WAL:

1

2

56 Days

100 Days

10,745,701,009 


